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V. BimomocTi npo guceprariio

Mosga aguceprarii:

Koau TemaTHYHHUX PYOPHK: 06.35.51

Tema gucepranii:

1. MatemMaTnyHe MOJEIIOBAHHS iHBECTULINHOI AisI/IbHOCTI MiANPUEMCTBA 3 BpaxyBaHHSAM PU3UKY.

2. Mathematical modelling of enterprise investment activity with allowance for risk.

Pedepar:

1. Y puceprauii fOCIiIPKYIOTbCSI IUTAHHS OLIHKYU €(eKTUBHOCTI iHBECTULIIMIHUX NPOEKTIB, Migxoau 10 GopMyBaHHS
e€(EeKTUBHOTO iHBECTULIIHOTO NOPTQeis NiAIPUEMCTBA, (POPMYBAaHHS TOBTOCTPOKOBOI (DiHAHCOBO-iHBECTULIMHOI
[IPOrpaMu AisJIbHOCTI MiJNPUEMCTBA B YyMOBax pU3uKYy. [IpencTaBieHo TeOpEeTUYHI Ta MPUKJIALHI aCIIEKTH
€KOHOMIKO-MaTeMaTUYHOr0 MOJIEJIIOBAHHS ONITUMI3allil yIIpaBJiHHY iHBECTULIIMHOIO NisJIbHICTIO MiATIPUEMCTBA.
Po3pob6eHo monesni popMyBaHHS €(PEKTUBHOIO iHBECTULIIMHOTO NOPT@es MiANprueMCTBa, PO3IOAiNy peanizauii
IIPOEKTiB NOPTQeJisl y Yaci, y3roisKeHHs JOBFOCTPOKOBOI (PiHAaHCOBO-iHBECTUIIITHOI IPOrpamMu IisiIbHOCTI
MigIpUEMCTBA.

2. In the thesis there are investigated questions of estimation of investment projects efficiency, approaches to
formation of the enterprise effective investment portfolio, formation of the long term financial investment



program of enterprise activity with allowance for risk. There are theoretical and applied aspects of economic-
mathematical modelling of optimization of enterprises investment activity management. The models of formation
of the investment portfolio, distribution of portfolio projects realization in time, coordination of the enterprise

long term financial investment program are developed.
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