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Pedepar:

1. Y puceprauiiiziilt po60Ti po3p06s1eHO KOHLIENIiI0 MOJeJII0BAaHHS CUCTEMHU PUBUK-MEHEIKMEHTY, 1110 BifIoBinae
[IPUHLMITY TApMOHIMHOCTI Ta IO€QHYe OpraHisaliliHy CTPYKTYpy 6aHKYy 3i CTPYKTypaMH [isJIbHOCTI Ta PU3HUKIB,
6a3yeThCsl HAa 3aCTOCYBaHHI CyyacHUX iHPOPMALiiHUX TEXHOJIOTIH i Ja€ 3MOTY IIJIIXOM OIIEPATUBHOTO YIIPABJIiHHS
Ha OCHOBI MOHITOpPHHTIY CTaHy 3a0e3IeyyBaTh )XUTTE3aTHICTb KoMepLiiiHoro 6aHKy. [1Io6yioBaHO KOMILTIEKC
MoOJeJIel, SIKAil BKJII0Ya€e: MOZEJi CTPYKTYpU Iisi/IbHOCTI Ta CTPYKTYPM PU3MKIB, 10 N0AaHo Y GopMi 6iHapHUX
IlepeB, i opraHisaliifHoOi CTPYKTypH 6aHKY Y BUIJISAI 6araTomapoBoi iepapxiyHoi Mofesi. YOCKOHaTIEHO METOIU
OLIiHIOBaHHS IHTETrpajIbHOTO PU3UKY HislTIBHOCTI KOMEPLIHHOr0 6aHKy MIJIIXOM [TOOYIOBM MATPUL]i PU3UKIB,
VIPaBJliHHS pU3MKaMU Ha OCHOBi pOpMyBaHHS aTjiacy IPOJYyKTiB 6aHKyY, FapMOHi3allii CTPYKTYpH €KOHOMIUHUX
CHCTEM Ha IIPUHLMIIAX 30JI0TOTO NePEPi3y, 10O6YA0BU iHTErPaJIbHOTO NTOKA3HMKA KPEIUTOCIIPOMOXKHOCTI
nosuyasgbHuKa. OGIPYHTOBAHO MIPUHLUIM i METOIOM (POPMYBAHHS OPraHi3aliiiHOi CTPYKTYPU KOMEPLiITHOTO 6aHKY

SIK 6araTopiBHEBOI CUCTEMU IPUIHSATTS PillleHb, 110 BpaXOBye BUMOTY €(PEeKTUBHOCTI YIIPABJIiHHS PU3UKOM



2. In this dissertation work a concept of modeling a risk management system was built up, that is according to the
principle of harmony and joining together organization structure of a bank with operating structure and risks
structure. The concept is based on application of modern information technologies and gives an opportunity of life
support of commercial bank using operating management based on bank's condition monitoring. A block of models
that includes: operating structure models, risks structure and organization structure of a bank was developed.
Improved methods integrated risk valuation of commercial bank operations via designing of a risks matrix, risks
management based on developing of an atlas of bank's products, harmonization of an economical systems
structure build on principle of golden ratio, development of an integrated index of borrower's credit worthiness.
Substantiated principles and construction methods of organization structure of commercial bank as a multilevel
decision making system, that consider requirements of risk management efficiency
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