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V. BizomocTi npo gucepraniio
MoBga guceprariii:
Koau TeMaTHYHHUX PYyOPHK: 28.17.19

Tema gucepranii:

1. MopziestoBaHHS NPOLIECIB yIIPaBJliHHS iHBECTULIIHOIO0 KOMIIaHI€l0 B yMOBAaX HECTA0iIbHOTO €KOHOMIYHOTO
cepeoBUIIA

2. Modeling of management processes of the investment company under conditions of an unstable economic
environment

Pedepar:

1. O6'eKT BOCIIIPKEHHS: IPOLECU YIIPABJIiHHA (PiHAHCOBMMHU peCcypcamu iHBeCTULiNHOI KoMIaHii. MeTta
IOCJIiIKeHHS: PO3POOKa CUCTEMU YIIPABIIiHHS iHBECTULINHOIO KOMITaHi€0. MeTonu JOCTiKEeHHS: €KOHOMIKO-
MareMaTUYHe MOJeJIIOBaHHS, METOAY NIPUIHSTTS pillleHb. Pe3ysbTaTu: NpoBeieHo AeTaabHul aHai3 npobiem
(YHKLiOHYBaHHS iHBeCTULIHUX (QOHIIB i KOMIIaHIH, a TAKOX iCHYI0UMX METO/IiB YIIPaBJIiHHS B LIUX (PiHAHCOBUX
IHCTUTYTaX; BU3HAYEHO OCHOBHI HaNPSIMKU CTPATEriYHOIO 1 ONEPATUBHOIO YIIPABJiHHA iHBECTULIIMHOIO KOMIIAHI€IO
B YMOBaX HeCTabiIbHOTO CepelOBUILA; 3aIIPOTIOHOBAHO KOHIEIii0 opTdesnpHoi cTpaTerii, Ky 1o6y1oBaHO Ha
IIPUHLMIIAX aJaNTUBHOIO YIPAB/iHHS Ta sIKa 3a0e3nevyye epeKTUBHE BUKOPUCTAHHS YCiX BUIiB iHBECTULITHUX
pecypciB; po3po61€HO KOMIIEKC €KOHOMIKO-MaTEMaTUYHMX MOZEJIeN YIIpaBiiHHS (PiHaHCOBUMU pecypcaMu
IHBECTULIMHOI KOMIIaHii; [IpOaHali30BaHO METOAY peasidalil 3alPONIOHOBAHNX €KOHOMIKO-MAaTEMATUYHUX MOJEJIEN

Ta peaji3oBaHO MOJIeJIb CTPATEridyHOro yIpasiiHHs QiHaHCOBUMH pecypcaMy iHBeCTULiTHOI KOMIIaHii;



BIIPOBAP)KEHO KOHLEMNLI0 aJallTUBHOTO YIIPaBJliHHA B inBecTuuinHii komnadii "TEKT" (M. Kuis). HoBiTHiCTB:
KOHLIeMN1ist popmyBaHHS 110pT¢EbHOI CTpaTerii, sSIKy o0yJ0BaHO HA MPUHLMIIAX alallTUBHOIO YIIPABJIiHHS Ta sKa
3abe3nevye e(peKTMBHE BUKOPUCTAHHS YCiX BUiB iHBECTULIIIHMX PECYPCiB; y3arajbHEHO MOZEJb CTPATEriYHOTO
yIpaBJliHHS (PiHAaHCOBMMHU peCypcaMi iHBECTULIMHOI KOMIIaHii B yMOBaX HECTA0iJIbHOTO €KOHOMIYHOTO
cepeloBUIIA; MOJIeJIb YIIPaBIiHHS (PiHAHCOBMMU pecypcamy iHBECTUILiITHOI KOMIIaHii; MoJeib (POPMYyBaHHS
noptdeJito IiHHUX NarepiB Ha OCHOBI BUKOPUCTaHHS TeOpii HEWiTKUX MHOKMH; MOJI€JIb OIIEPAaTUBHOTO yIIPaBJliHHS

noprdesieM LiHHUX Nanepis iHBecTulifHoi Komnaxii.Cdpepa BUKOPUCTAHHS: MIXKrany3esa.

2. Object of research: processes of investment company's financial resources management. Purpose of research:
development of investment company's management system. Methods of research: economic and mathematical
modeling, decision-making methods. Results: detailed analysis of investment company's functioning problems and
existing management methods in this financial institutions are held; general directions of investment company
strategic and operational management under conditions of unstable environment are defined; conception of
portfolio strategy, based on adaptive control principles, providing effective use of all-kind investment resources, is
proposed; complex of economic and mathematical models of investment company's financial resources
management is developed; methods of realization of proposed economic and mathematical models are analyzed,
model of investment company's financial resource strategic management is realized; conception of adaptive
management was applied to investment company "TEKT" (Kiev). Novelty: conception of portfolio strategy
formation, based on principles of adaptive control, providing effective use of all-kind investment resources; model
of investment company's financial resources under conditions of unstable economic environment, is aggregated;
model of investment company's financial resources management; model of security portfolio formation, based on
fuzzy-set theory; model of operational management of investment company's security portfolio. Field of use:
intrerindustrial.
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